pyCcC-UHBECT

MHBECTHUMOHHAR
KOMNAaHMUA

E)xepgHeBHbIN 0630p MMPOBOro pbiHKA aKLuUMn

24 ¢peBpanna 2012r.

Ha 6uprkax CLUA B ueTBepr HabnwoaancA OCTOPOXMHbLIA POCT KOTUPOBOK.
MeccMmucTUYHbIE NPOrHO3bl EBPOKOMWMCCUM  OTHOCUTENIbHO  BO3MOXHOCTU oy sy 546.46 471%

MATKOMN peueccnn B EBp03OHe Heé OKa3a/n CywectBeHHOro BJ/IMAHUA Ha ITX Crossover Euroj 385.52 +0.89%

OVMHAMWKY TOProB, XOTA M CnocobCTBOBA/IM HEKOTOPOMY CHUMKEHUIO B XO4e  CDSlapansy 12194 -0.52%
eBponelnckon ceccun. B anagepax 6biam akumm dmHaHcosoro (+0.96%) cektopa n |2 M>Y 11100 005%

CDSRussia5Y 99.66 -1.57%
TEeNIeKOMMYHUKALUMOHHOro cektopa (+0.65%). MHaekc CBOE put/call B nHaekce i ! !

US Tsys 10Y 248% -0.13%
S&P 500 nosbicmuacsa go 1.36. PasHunua no BONATUAbLHOCTM Mexay onumoHamm 90

US Tsys 5Y 1.19% 0.05%
n 110% noHmsunace go 10.54 n. — anneTuT K XeaKMPOBaHUIO HEMHOro ocnab.

Brazil 10Y 2.75% +0.09%
OT4eTHOCTL KOpMopaLuii B HOCM/A CMeLlaHHbIM XapakTep — pesy/bTathl Target | L 40% w0005
6bIM Nydwe nNporHosa B TO BPeMA, Kak OTY4ETHOCTb Sears He OMnpaBAaV | gaus 13373 10.43%
oXuagaHun. B uenom, us 434 komnaHui uHaekca S&P500, npeacTaBMBLUMX |uspjey 80.32 017%
oTyeTHOCTb 3a |V kBapTan, npubbinb 296 U Bbipydyka 246 OKasasiacCb BbIlLE |EUR/GEP 0.8493 -0.16%
oXuaaHun. B 298 cnyyasx Habnwgancs poct npmbbian Ha akuyumio. B EBpone ns O erent 12401 032%
208 KomnaHWii npubbiib 90 npeBbicMAa OMMAAHWA aHanuTUKos, 106 — (¢ 17827 020%

Copper 8390 -0.53%
pasoyapoBana. Poct Habaoaanca avwb B 100 ciyyasx.

Nickel 19917 -0.50%
CTaTMCcTUKa B LENOM OKasana noaaeprKy ONTUMMUCTUYHBbIM HacTpoeHuam B |5&°500 1366 022
OTHOLWIEHUN ISKOHOMMKM. [lepBUYHbIE 3aABKM Ha nocobue no 6GespaboTuue |[Fusse!20% §29.23 S

Bovespa 65819.62 -0.41%
CcoKpatuamcb o 351 Tbic. NpoTne nNporHosa 355 Tbic.,, NoATBEpP)KAAA TPEHA Ha

Topix 8345 +0.79%
NOHWUKEHME.

Shanghai Comp 2,42586 +H).68%
700 S&P/ASX 300 4,306.80 +0.48%

I/VVV\\A Sensex 30 17,961.10 -0.65%
600

/ \/\,\V\‘ Bovespa 65,819.62 -0.41%
500 DI Euro Stoxx 50 Fy 2509 -0.48%
M M CAC Futures 34475 -0.03%

400 A

=~ A
\l’\/\ DAX Futures 6812 -0.55%
300 CBOE Put/Call 068 +6.25%
CBOE Buy/WriteM 884.35 +0.31%
200 T T T T T T T T T T T T T T T T T T V
O DD D DO O O O O O HA A A A A AN ViX 165 e
QX QQ g g P G g G A g A A d A : -
c L X2 = 4 3 &£ L X = 46 3 £ L X = & > £
c &8 & 2 ¢ 0 &« & ©® 2 90 0 &8 & ® 2 U O © VSTOXX 23.8446 0.67%
- =2 = nw .z - = = woz - = S nw oz -

NHpeKkc ueH Ha HeasukumocTb oT FHFA B aeKkabpe Bbipoc Ha 0.7% npotms

nporHosa 0.1%.
*Ha 10:00 mck, no gaHHbIM Bloomberg
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Ha Toprax Asuu B nsATHUUY npeobnagaer ontMMmmuam. MHAOEKCbl LIaHXaNCKoOM
6upxu B cpegHem npubasunmn 1-1.15%. Hang Seng Ha 10:00 npmubasun 0.18%,
Kopencknin KOSPI — 0.53%. AnoHckuii Nikkei Ha 9:50 mck npubasun 0.39%.
AscTpanuiticknin S&P/ASX 200 npnbasun 0.48%.

CeropHsn B EBpone uHTepec 6yayT npeacTaBasaTb AaHHble No AuHamuKe BB B
FepmaHun u Benukobpuranmmu. B CLLUA unHTtepec 6yayT npeacraBnatTb AaHHble
Nno MHAEKCY YBEPEHHOCTU noTpebutenen YHusepcutera MuuuraH 3a ¢pespanb,
a TaKXXe No npojgaxam HOBOCTPOEK B AHBape.

MpoaomKUTCA Ce30H OTYETHOCTM — ONnyb6auKylT ¢UHAHCOBble OT4YeTbl 8
Kopnopauuit niaekca S&P 500 1 11 komnaHwmii uHaekca DJ Stoxx 600

MouuTtaTtb B 6n0rax u CMU

EBponenckuin pblIHOK B O¥uMAaaHuUM BToporo payHaa LTRO. Forecast demand for

ECB loans scaled back

Ounemma ana EBPO30HbI — 3KOHOMUTb UAU HEe 3KOHOMUTb. The Euro Zone's

Austerity Dilemma

2 OmunTpuii Kynewos dkuleshov@russ-invest.com

Eurostox
X 600

SX3P 388.21 +1.73%
SX4P 573.95 +1.93%
SX6P 263.77 ).32%
SX7P 158.15 +3.88%
SX86P 111.46 +0.667
SX8P 201.8 ).89%
SXAP 341.47 +4.67%
SXDP 435.83 +1.37¢
SXEP 353.63 1.64
SXFP 237.13 +1.05%
SXIP 153.82 +0.88%
SXKP 249.25 +1.12%
SXMP 167.63 +0.1
SXNP 306.54 +0.69 %
SXOP 254.55 +1.13%
SXPP 524.79 -2.06%
SXQP 450.23 ).73%
SXRP 246.78

SXTP 121.88

SXXP 263.64 +1.36

HaubBonee aktmBHble akuwm B EBpone

PIRAEUS BANK
VESTAS WIND SY|
HOMESERVE PLC
TEMENOS GROU
MOBISTAR 5A
TRYG A/S
ALPHA BANK A.E
SECURITAS AB-B
JYSKE BANK-REG
NEXANS SA
COMMERZBANK
BANCO ESPIRITO
NOKIAN RENKAZ
PUBLIC POWER {

WACKER CHEMII
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+10.75%
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+16.19%


http://www.ft.com/cms/s/0/008a9b86-5d81-11e1-8bb6-00144feabdc0.html?ftcamp=published_links/rss/markets/feed//product
http://www.ft.com/cms/s/0/008a9b86-5d81-11e1-8bb6-00144feabdc0.html?ftcamp=published_links/rss/markets/feed//product
http://online.wsj.com/article/SB10001424052970204778604577241521819354782.html?mod=europe_home
http://online.wsj.com/article/SB10001424052970204778604577241521819354782.html?mod=europe_home
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C TexHW4YecKol TOYKM 3peHUA  OCHOBHble MHAOEKCbl  HaxogATcA  Ha
MHOTOHeAeNbHbIX MaKCMMyMax U B61M3M ypOBHEN CONPOTUBEHMA. BpemeHHOM
QHA/IN3 UMKAOB CUTHA/IM3UPYET O BO3MOXKHOM Hayase KOppeKuMu Mo UHAEKCY
S&P 500 B 6aunxanwue 1-2 Hepenn. C No3nLMM BONHOBOTO aHa/n3a, Havyaslueecs
28.11.2011 ropa pABWXEHME NOAXOAUT K KOHUY. OpMEHTMPbl BO3MOMKHOM
KOppeKumnmn HaxoasTcs B pahoHe 1300 n. Tem He MeHee, MJIOCKMIA XapaKTep
KOpPPEeKUNN M OTCYTCTBME HEraTMBHOW peakuuuM Ha Mnjaoxue HOBOCTU B Xo4e
npownon Hegene Co34aloT NPeAnocbIIKM  ANs  TeCTUPOBaAHMA  YPOBHEWN
conpoTmeaeHus B paiioHe 1400 n.
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SPX Index (S&P 500 Index) 0Daily BFEB2007-24FEB2012 Copyright® 2012 Bloomberg Finance L.P. 24-Feb-2012 10:13:24
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KaneHzapb MaKpO3KOHOMMYECKOM CTaTUCTUKM™® o
oauHAEKC

Date Time Event Survey Prior Revised
02/21/201204:30 | IN | AllIndustry Activity Index (MoM) DEC - 1.10% - 5°
02/21/2012 09:30 UK Public Finances (PSNCR) JAN -- 22.9B -- DISCRET 339.04 +1.18%
CONS
02/21/2012 09:30 UK PSNB ex Interventions JAN -- 13.7B -- STAPLES 338.56 +0.51%
02/21/2012 09:30 UK Public Sector Net Borrowing JAN -- 10.8B --
ENERGY 563.49 +3.06%
02/21/2012 13:30 us Chicago Fed Nat Activity Index JAN -- 0.17 --
FINANCIALS 198.14 | +1.80%
02/21/2012 15:00 EC Euro-Zone Consumer Confidence FEBA -- -20.7 --
02/22/2012 08:30 GE | PMI Manufacturing FEBA - 51 - HEALTH CARE | 416.01 | -0.30%
02/22/2012 08:30 GE PMI Services FEB A -- 53.7 -- INDUSTRIALS 322.14 +1.69%
02/22/2012 09:00 EC PMI Composite FEB A -- 50.4 -- INFO TECH 468.00 +1.95%
02/22/2012 09:00 EC PMI Manufacturing FEB A -- 48.8 -- MATERIALS 237.31 $2.27%
02/22/2012 09:00 EC PMI Services FEB A -- 50.4 -- TELECOM
SERV 129.08 +2.02%
02/22/2012 10:00 EC Industrial New Orders NSA (YoY) DEC -- -2.70% --
02/22/2012 10:00 EC | Industrial New Orders SA (MoM) DEC -- -130% | -1.20% UTILTIES | 17663 | +0.73%
02/22/2012 12:00 us MBA Mortgage Applications 17-Feb -- -- --
02/22/2012 15:00 us EXiStiI’lg Home Sales JAN 4.65M 4.61M -- Hawbonee aktmeHblie akumu 8 CLUA*
02/22/2012 15:00 us Existing Home Sales MoM JAN 1.00% 5.00% --
02/22/2012 16:00 US | U.S.Fed to Purchase USD1.5-2 Bin DUN & BRaDSTREET 79521 -087%
02/22/2012 18:00 us U.S. to Sell 5-Year Notes LEGGETT & PLATT 2177 1.05%
02/22/2012 21:30 us API U.S. Crude Oil Inventories 17-Feb -- -- - SYSCO CORP 29.54 +0.61%
02/22/2012 21:30 us API Cushing Crude OK Inventory 17-Feb -- -- --
FEDERATED INV-B | 17.71 -1.77%
02/22/2012 21:30 us API U.S. Distillate Inventory 17-Feb -- -- --
MEDCO HEALTH SOl 60.49 -0.21%
02/22/2012 21:30 us API U.S. Gasoline Inventories 17-Feb -- 4429K --
FRONTIER COMMUN  4.14 -3.72%
02/23/2012 09:00 GE IFO - Business Climate FEB -- 108.3 --
HUMANA INC 85.16 -1.17%
02/23/2012 09:00 GE IFO - Current Assessment FEB -- 116.3 --
02/23/201209:00 | GE | IFO- Expectations FEB - 100.9 - UNUM GROUP 23] 1%
02/23/2012 09:30 UK | BBA Loans for House Purchase JAN -- 36171 -- STJUDEMEDICAL | 42.93]  -1.13%
02/23/2012 13:30 us Continuing Claims 11-Feb -- -- -- LEUCADIA NATL 29.42 +0.20%
02/23/2012 13:30 us Initial Jobless Claims 18-Feb -- -- -- LEGG MASON INC | 27.29 +0.74%
02/23/2012 14:45 us Bloomberg Consumer Comfort 19-Feb -- -- -- F5 NETWORKS 125.8 -0.51%
02/23/2012 15:00 us House Price Purchase Index QoQ 4Q -- 0.20% -- EMERSON ELEC CO | 52.74 +1.58%
02/23/2012 15:00 us House Price Index MoM DEC -- 1.00% -- STANLEY BLACK & 75.4 +1.40%
02/23/2012 15:30 us EIA Natural Gas Storage Change 17-Feb -- -- -- PEABODY ENERGY | 37.04 0.99%
02/23/2012 16:00 us DOE U.S. Crude Oil Inventories 17-Feb -- -- --
02/23/2012 16:00 us DOE Cushing OK Crude Inventory 17-Feb -- -- --
02/23/2012 16:00 us DOE U.S. Distillate Inventory 17-Feb -- -- --
02/23/2012 16:00 us DOE U.S. Gasoline Inventories 17-Feb -- -- --
02/23/2012 16:00 us DOE U.S. Refinery Utilization 17-Feb -- -- --
02/23/2012 16:00 us DOE Crude Oil Implied Demand 17-Feb -- -- --
02/23/2012 16:00 us DOE Distillate Implied Demand 17-Feb -- -- --
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02/23/2012 16:00 us DOE Gasoline Implied Demand 17-Feb -- --
02/23/2012 16:00 us Kansas City Fed Manf. Activity FEB -- 7
02/23/2012 16:00 us U.S. Fed to Sell USD8-8.75 Bln
02/23/2012 18:00 us U.S. to Sell 7-Year Notes
02/24/2012 07:00 GE Domestic Demand 4Q -- 0.40%
02/24/2012 07:00 GE Exports 4Q -- 2.50%
02/24/2012 07:00 GE Capital Investment 4Q -- 0.90%
02/24/2012 07:00 GE Government Spending 4Q -- 0.60%
02/24/2012 07:00 GE Construction Investment 4Q -- -0.70%
02/24/2012 07:00 GE Imports 4Q -- 2.60%
02/24/2012 07:00 GE Private Consumption 4Q -- 0.80%
02/24/2012 07:00 GE GDP nsa (YoY) 4QP -- --
02/24/2012 07:00 GE GDP s.a. (Q0Q) 4Qp -- --
02/24/2012 07:00 GE GDP wda (YoY) 4QpP -- --
02/24/2012 09:30 UK GDP (QoQ) 4Qp -- -0.20%
02/24/2012 09:30 UK GDP (YoY) 4QP -- 0.80%
02/24/2012 14:55 us U. of Michigan Confidence FEBF -- 72.5
02/24/2012 15:00 us New Home Sales JAN 313K 307K
02/24/2012 15:00 us New Home Sales MoM JAN 2.00% -2.20%
02/24/2012 15:45 us Fed's Williams Speaks in New York
02/24/2012 16:00 us U.S. Fed to Purchase USD1.5-2 Bin
02/24/2012 16:35 us Fed's Bullard Speaks on Housing,
02/24/2012 18:00 us Baker Hughes U.S. Rig Count 24-Feb -- --
02/24/2012 18:30 us Fed's Plosser Speaks on Monetary
02/24/2012 18:30 us Fed's Dudley to Speak on
02/27/2012 09:00 EC Euro-Zone M3 s.a. 3 mth ave. JAN -- 2.10%
02/27/2012 09:00 EC Euro-Zone M3 s.a. (YoY) JAN -- 1.60%
02/27/2012 14:30 EC ECB Announces Bond Purchases
02/27/2012 15:00 us Pending Home Sales MoM JAN -- -3.50%
02/27/2012 15:00 us Pending Home Sales YoY JAN -- 4.40%
02/27/2012 15:30 us Dallas Fed Manf. Activity FEB -- 15.3
02/27/2012 16:00 us U.S. Fed to Purchase USD4.25-5 BIn
02/27/2012 17:30 GE ECB's Asmussen at Berlin Podium
14-18 FEB CH Actual FDI (YoY) JAN -- -12.70%
15-22 FEB UK Nationwide Consumer Confidence JAN 40 38
22-25 FEB CH HSBC Flash China Manufacturing FEB -- 48.8
24-25 FEB GE G-20 2nd Meeting of Vice
24-29 FEB GE Import Price Index (MoM) JAN -- 0.30%
24-29 FEB GE Import Price Index (YoY) JAN -- 3.90%
25-26 FEB GE G-20 FINANCE MINISTERS AND
27-29 FEB CH Leading Index JAN -- 100.18
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KoHceHcyc OnNuUUOHHbIE

KomnaHusa Tukkep Aata Bpemsa dakr oXupaHua
KonebaHua

Carlsberg A/S CARLB DC 2/20/2012 6:00 Y 2011 34.173
Ageas AGS BB 2/20/2012 6:30 Y 2011 -0.121
Petroleum Geo-Services ASA PGS NO 2/20/2012 7:00 Y 2011 0.245
Drax Group PLC DRX LN 2/21/2012 7:00 Y 2011 0.516
Wienerberger AG WIE AV 2/21/2012 7:00 Y 2011 -0.027
AMEC PLC AMEC LN 2/21/2012 7:00 Y 2011 0.671
TNT Express NV TNTE NA 2/21/2012 7:00 Y 2011 0.13
FLSmidth & Co A/S FLS DC 2/21/2012 7:00 Y 2011 27.185
Gas Natural SDG SA GAS SM 2/21/2012 8:00 Y 2011 1.279
Temenos Group AG TEMN SW 2/21/2012 Y 2011 1.051
SEB SA SK FP 2/21/2012 Y 2011 5.276
Schindler Holding AG SCHP VX 2/21/2012 Y 2011 5.193
Fresenius SE & Co KGaA FRE GR 2/21/2012 Y 2011 4.608
DSV A/S DSV DC 2/21/2012 Y 2011 7.545
Jyske Bank A/S JYSK DC 2/21/2012 Y 2011 9.998
CSM CSM NA 2/21/2012 Y 2011 1.063
Fresenius Medical Care AG & Co KGaA FME GR 2/21/2012 Y 2011 3.556
Segro PLC SGRO LN 2/21/2012 Y 2011 0.175
Kerry Group PLC KYG ID 2/21/2012 Y 2011 2.101
Valeo SA FR FP 2/22/2012  Bef-mkt Y 2011 5.528
Straumann Holding AG STMN SW 2/22/2012 5:30 Y 2011 6.344
Accor SA ACFP 2/22/2012 6:00 Y 2011 1.273
Swedish Match AB SWMA SS 2/22/2012 6:00 Y 2011 12.248
OMV AG OMV AV 2/22/2012 6:30 Y 2011 3.315
CNP Assurances CNP FP 2/22/2012 6:30 Y 2011 1.356
Wolters Kluwer NV WKL NA 2/22/2012 7:00 Y 2011 1.463
Vallourec SA VK FP 2/22/2012 16:45 Y 2011 331
Mediobanca SpA MB IM 2/22/2012 S12012
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Schneider Electric SA SU FP 2/22/2012 Y 2011 3.63
Sydbank A/S SYDB DC 2/22/2012 Y 2011 4.506
France Telecom SA FTE FP 2/22/2012 Y 2011 1.533
Hays PLC HAS LN 2/22/2012 S12012

Logica PLC LOG LN 2/22/2012 Y 2011 0.094
Travis Perkins PLC TPK LN 2/22/2012 Y 2011 0.877
Rexam PLC REX LN 2/22/2012 Y 2011 0.356
Mediaset Espana Comunicacion SA TL5 SM 2/23/2012 Bef-mkt Y 2011 0.39
Aalberts Industries NV AALB NA 2/23/2012  Bef-mkt Y 2011 1351
Abertis Infraestructuras SA ABE SM 2/23/2012  Bef-mkt Y 2011 0.91
Credit Agricole SA ACAFP 2/23/2012 6:00 Y 2011 0.601
Nyrstar NYR BB 2/23/2012 6:00 Y 2011 0.579
Natixis KN FP 2/23/2012 6:00 Y 2011 0.432
Sulzer AG SUN SW 2/23/2012 6:00 Y 2011 8.074
Allianz SE ALV GR 2/23/2012 6:00 Y 2011 7.399
Gecina SA GFCFP 2/23/2012 6:15 Y 2011 4.955
Centrica PLC CNA LN 2/23/2012 7:00 Y 2011 0.256
RSA Insurance Group PLC RSA LN 2/23/2012 7:00 Y 2011 0.141
Husqvarna AB HUSQB SS 2/23/2012 7:00 Y 2011 2.012
Ashmore Group PLC ASHM LN 2/23/2012 7:00 S1 2012 0.131
Iberdrola SA IBE SM 2/23/2012 8:00 Y 2011 0.501
Eiffage SA FGR FP 2/23/2012  Aft-mkt Y 2011 2,518
Ferrovial SA FER SM 2/23/2012  Aft-mkt Y 2011 0.39
Tellen.ic T.elec.o‘mmunications HTO GA 2/23/2012 Y 2011 0.556
Bureau Veritas SA BVI FP 2/23/2012 Y 2011 3.139
Ingenico ING FP 2/23/2012 Y 2011 1.558
Aeroports de Paris ADP FP 2/23/2012 Y 2011 3.256
Tenaris SA TEN IM 2/23/2012 Y 2011 1.203
Telekom Austria AG TKA AV 2/23/2012 Y 2011 0.445
Safran SA SAF FP 2/23/2012 Y 2011 1.716
Deutsche Telekom AG DTE GR 2/23/2012 Y 2011 0.718
Edenred EDEN FP 2/23/2012 Y 2011 0.855
GN Store Nord A/S GNDC 2/23/2012 Y 2011 5.063
MTU Aero Engines Holding AG MTX GR 2/23/2012 Y 2011 3.737
Fonciere Des Regions FDR FP 2/23/2012 Y 2011 5.219
Swiss Re AG SREN VX 2/23/2012 Y 2011 4.978
AtoS ATO FP 2/23/2012 Y 2011 3.163
Commerzbank AG CBK GR 2/23/2012 Y 2011 0.171
British American Tobacco PLC BATS LN 2/23/2012 Y 2011 1.941
Royal Bank of Scotland Group PLC RBS LN 2/23/2012 Y 2011 0.008
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Mondi PLC

Informa PLC

Capita PLC

Capital Shopping Centres Group PLC
Telefonica SA

NV Bekaert SA

BASF SE

Rightmove PLC

William Hill PLC

Indra Sistemas SA

Red Electrica Corp SA
ACS Actividades de Construccion y

Banca Popolare di Sondrio SCARL
Grifols SA

Amadeus IT Holding SA

Fuchs Petrolub AG
Hammerson PLC

Lloyds Banking Group PLC

AP Moeller - Maersk A/S
PostNL NV

Bunzl PLC

Pearson PLC

Ultra Electronics Holdings PLC
Cookson Group PLC

8 OmuTpnin Kynewos

MNDI LN 2/23/2012
INF LN 2/23/2012
CPILN 2/23/2012

CSCG LN 2/23/2012

TEF SM 2/24/2012

BEKB BB 2/24/2012

BAS GR 2/24/2012
RMV LN 2/24/2012

WMH LN 2/24/2012

IDR SM 2/24/2012
REE SM 2/24/2012
ACS SM 2/24/2012

BPSO IM 2/24/2012

GRF SM 2/24/2012

AMS SM 2/24/2012
FPE GR 2/24/2012

HMSO LN 2/24/2012

LLOY LN 2/24/2012

MAERSKB 2/27/2012

PNL Izl/-\ 2/27/2012

BNZL LN 2/27/2012

PSON LN 2/27/2012
ULE LN 2/27/2012

CKSN LN 2/27/2012

dkuleshov@russ-invest.com

Bef-mkt
Bef-mkt
6:00
7:00
7:00
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2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011
2011

0.663
0.374
0.475
0.161
1.405
3.178
6.328
0.458
0.235
1.157
3.392
3.075

0.504
1.07
2.495
0.196
0.025
3009.6
0.625
0.661
0.838
1.199
0.683
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OnuuoHHana
KomnaHusa Tukep Aara Bpemsa amnautyaa

KonebaHwmii
Cabot Oil & Gas Corp COG US 2/20/2012  Aft-mkt 0.161 7.19
ONEOK Inc OKE US 2/20/2012 1.057 2.27
Cabot Oil & Gas Corp COG US 2/20/2012  Aft-mkt 0.161 7.19
ONEOK Inc OKE US 2/20/2012 1.057 2.27
Mylan Inc/PA MYL US 2/21/2012 Bef-mkt 0.499 -
Medco Health Solutions Inc MHS US 2/21/2012  Bef-mkt 1.168 10.58
Wal-Mart Stores Inc WMT US 2/21/2012 12:00 1.454 2.13
Medtronic Inc MDT US 2/21/2012 12:15 0.842 3.37
Newfield Exploration Co NFX US 2/21/2012  Aft-mkt 1.021 5.15
Chesapeake Energy Corp CHK US 2/21/2012  Aft-mkt 0.593 2.34
Range Resources Corp RRC US 2/21/2012  Aft-mkt 0.301 6.63
Nabors Industries Ltd NBR US 2/21/2012  Aft-mkt 0.503 6.08
Dell Inc DELL US 2/21/2012  Aft-mkt 0.513 6.16
Intuit Inc INTU US 2/21/2012  Aft-mkt 0.454 5.14
Macy's Inc M US 2/21/2012 1.647 4.48
Kraft Foods Inc KFT US 2/21/2012 0.568 2.49
Home Depot Inc/The HD US 2/21/2012 0.416 2.90
Expeditors International of Washington EXPD US 2/21/2012 0.463 2.83
Genuine Parts Co GPCUS 2/21/2012 0.836 2.02
AGL Resources Inc GAS US 2/22/2012  Bef-mkt 0.927 -
RR Donnelley & Sons Co RRD US 2/22/2012  Bef-mkt 0.428 1.19
TJX Cos Inc TIX US 2/22/2012 14:30 0.63 3.33
Analog Devices Inc ADI US 2/22/2012 21:00 0.477 3.61
QEP Resources Inc QEP US 2/22/2012  Aft-mkt 0.45 2.99
Hewlett-Packard Co HPQ US 2/22/2012  Aft-mkt 0.868 5.55
Ltd Brands Inc LTD US 2/22/2012  Aft-mkt 1.46 3.98
Fluor Corp FLR US 2/22/2012  Aft-mkt 0.825 4.50
Williams Cos Inc/The WMB US 2/22/2012  Aft-mkt 0.416 -
Express Scripts Inc ESRX US 2/22/2012  Aft-mkt 0.851 6.83
Windstream Corp WIN US 2/22/2012 0.199 -
Washington Post Co/The WPO US 2/22/2012 -
Flowserve Corp FLS US 2/22/2012 2.276 4.84
Hormel Foods Corp HRL US 2/23/2012 Bef-mkt 0.483 -
WPX Energy Inc WPX US 2/23/2012  Bef-mkt 3.63
Iron Mountain Inc IRM US 2/23/2012  Bef-mkt 0.294 -
Target Corp TGT US 2/23/2012  Bef-mkt 1.397 2.93
Patterson Cos Inc PDCO US 2/23/2012  Bef-mkt 0.505 3.72
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Sears Holdings Corp SHLD US 2/23/2012 Bef-mkt 0.783 10.69
Kohl's Corp KSS US 2/23/2012 12:00 1.796 2.53
American Tower Corp AMT US 2/23/2012 12:00 0.717 2.25
Public Service Enterprise Group Inc PEG US 2/23/2012 12:30 0.477 1.65
CMS Energy Corp CMS US 2/23/2012 13:30 0.152 -
Gap Inc/The GPS US 2/23/2012 21:00 0.4 4.26
American International Group Inc AIG US 2/23/2012  Aft-mkt 0.562 6.00
Salesforce.com Inc CRM US 2/23/2012  Aft-mkt 0.4 9.24
Ameren Corp AEE US 2/23/2012 0.152 -
Vornado Realty Trust VNO US 2/23/2012 1.228 1.92
Denbury Resources Inc DNR US 2/23/2012 0.327 6.37
Integrys Energy Group Inc TEG US 2/23/2012 0.98 -
Safeway Inc SWY US 2/23/2012 0.639 5.00
Public Storage PSA US 2/23/2012 1.583 1.79
Autodesk Inc ADSK US 2/23/2012 0.446 5.90
Quanta Services Inc PWR US 2/23/2012 0.363 5.49
MetroPCS Communications Inc PCS US 2/23/2012 0.163 7.54
Alpha Natural Resources Inc ANR US 2/24/2012  Bef-mkt 0.263 7.56
Newmont Mining Corp NEM US 2/24/2012 Bef-mkt 1.272

Pepco Holdings Inc POM US 2/24/2012 Bef-mkt 0.183

JC Penney Co Inc JCP US 2/24/2012 0.672

Interpublic Group of Cos Inc/The IPG US 2/24/2012 0.393

First Solar Inc FSLR US 2/24/2012 1.392

Pinnacle West Capital Corp PNW US 2/24/2012 0.042

Leucadia National Corp LUK US 2/24/2012

Northeast Utilities NU US 2/24/2012 0.689

Southwestern Energy Co SWN US 2/27/2012  Aft-mkt 0.475

priceline.com Inc PCLN US 2/27/2012  Aft-mkt 5.059

Lowe's Cos Inc LOW US 2/27/2012 0.23

AES Corp/The AES US 2/27/2012 0.24

Berkshire Hathaway Inc BRK/A US 2/27/2012 1850.67

3aaBneHne 06 orpaHNYeHMM OTBETCTBEHHOCTU: HacToawme 0630pbl NOArOTOBAEHDI B
MHPOPMALMOHHBIX Lensx. OHW HM B KOEM C/ly4ae He ABAAOTCA U He [O/IKHbI
paccmMaTpuBaTbCA KaK NpeaioKeHne KynuTb WavM NpoaaTb COOTBETCTBYIOLLME LLEHHbIE
6ymaru. MHpopmaLma, coaepKallanca B JaHHbIX 0630pax, NoyYeHa U3 Bbi3blBAOLWMX
[0BepPUA OTKPbITbIX UCTOYHUKOB. HecmoTpa Ha To, 4To Npu noaroToBke 0630pos Hbian
npeanpuHATbI HeobXoaMMble MepPbl 411 NOYyYeHUA 0CTOBEPHOM HPopmaLmm, UK
PYCC-UHBECT He nckato4aeT BOSMOXKHOCTb BK/IOYEHUS B 0630p oWMBOYHOM
nHopmaLmmn, NpesocTaBNEHHON COOTBETCTBYIOWMMM UCTOYHUKAMMU, U HE HECET 3a 3TO
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oTtBeTcTBeHHOCTU. UK PYCC-UHBECT, ero paboTHUKM U KANEHTbI MOTYT BbITb

3anHTEepecoBaHbl B NOKYNKe UK npogaxke UeHHbIX 6ymar, YNOMAHYTbIX B 0630an.

WWW.russ-invest.com

Mocksa

Ten: +7(495) 363-93-80

dakc: +7(495) 363-93-90
E-mail: mail@russ-invest.com
Aapec: Mocksa, 119019, 5-3/12
HalLoKMHCKMI nepeynok
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