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Mocbup:Ka:

Tekywas ueHa: 2311.69 Ecim B ciedylolleM CBOEM [ABWMKEHMM HaBepX

nHAeKc Mocbup»Kn 06HOBUT MaKCUMYM, KOTOPbIN
MoaaepkKa: 210012190 o0bpasoBancA B MOMEHT BbIX04a U3 KKAMHa», TO
ConpoTusneHue: 2327,15 aKTUBHbIM  CMEKYyNsHTaM, BO3MOXHO, CTOUT

BEPHYTbCA K Urpe Ha NoBblWEeHNE.
TpeHp: dopmupyetca

PeKoMeHAaLuA: BE3 NO3ULMM B AaHHbIN MOMeHT B Hawem ¢OKyce UeHbl Ha
HedTb M cnpend Mmexay 2-x nAeTHUMuM u 10-Tm
Liens: - neTHUMmn O3, KoTopbIM Nocne BYEpPALLUHEro AHA

pa3BepHy/ca BBepx (cm. puc.1).
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Daily .IMOEX 25.12.2017 - 08.05.2018 (MOW)

BarOHLC; .IMOEX; Trade Price; 27.03.2018; 2 248,11; 2 271,62; 2 243,08; 2 262,50; +21,65; (+0,97%) Price
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TeKyw,an ueHa: 1243,99 Habnopgaa 3a  AWMHAMMKOM  HETTO-NO3ULMU
Npody4acTHUKOB, Mbl PELWNIN BEPHYTbCA K uaee
MoaAepskka: 1200m 1220 3aKpbITMA «WopTa» B panoHe 1215 nyHKTOoB B
ConpotusneHue: 1360 pacyéTte Ha BOCCTAHOBNAEHME MO3ULUN B MOMEHT
0bpaTHOro ABMMEHWUA KOTUPOBOK (peyb naet ob
TpeHa; dopmupyeTtca P A P (p A .
OTKPbITUN/BOCCTaHOBNIEHUM MO3ULUN B PaoHe
PekomeHaauua: WOPT 1290 nyHKTOB).
enb:
U 1215 EcnM BMECTO OMMCaAHHOro Bbille ABUMNKEHUA
KOTMPOBKN  WHAEKCA MNpoBanaTcA BHMU3, TO
BOCCTaHaBAMBaTb KOPOTKYIO MO3MLMIO NPUAETCA B
MOMEHT npeososieHna ceepxy BHM3 1 200 nyHKTOB!
Daily .IRTS 18.01.2018 - 07.05.2018 (MOW)
4BarOHLC; . IRTS; Trade Price; 27.03.2018; 1 238,820; 1 251,080; 1 235,740; 1 243,990; +13,030; (+1,06%) Price
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TeKyw,asa ueHa:

MoapepiKKa:
ConpotusneHue:
TpeHp:
PekomeHpauuma:

Uenb:

258

240,50 n 249,90
270,25 1 281,85
dopmupyertca
LWOPT

220

BblgeneHHasa CUMHMM LBETOM TapMOHMYECKas
mogenb («babouyka») nomorna onpeaenntb
YPOBEHb «LIEen» Pa3BOPOTHOM MOAENN «FO/I0BA —
nae4ym», MexaHM3m KoTopoi byaeT 3aaencTsoBaH
B MOMEHT NpPeoaoneHua CBepXy BHWU3 OTMETKMU
249,90 pyb6.

CooTBETCTBEHHO, TEM, KTO 40 CMX NOP HAX0AMUTCA
BE3 NO3UUWWU, mbl npepnaraem AgaHHoe
OBUXKEHWE NCMO/Ib30BaTb 4/19 OTKPbITUA KOPOTKOM
no3nuUnn U/ AN ANKBUAALMM IOHTaY.

Daily /SBER.MM

14.12.2017 - 15.06.2018 (MOW)

@BarOHLC; /SBER.MM; Trade Price; 27.03.2018; 256,99; 258,43; 252,27; 258,00; +3,00; (+1,18%) Price
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CBEPBAHK ATll:

TeKylan ueHa: 217,20 TouHo TaKoi Xe rpaduK M, COOTBETCTBEHHO,
BbIBOAbI MOXHO caenatb B CBEPEAHKe ATll, rae

Mopnepxka: 206,151 208,10 NOMMMO MOZENMN «rosI0Ba — MEYM» HA YaCOBOM

ConpoTtuBneHue: 221,30 n 231,70 roaduke obpasosanca «dnar»  (cm.puc.2).

Tpeua;: dopmmpyeTea CoOTBETCTBEHHO, €C/IN BMECTO OXKUAAEMOTo Hamu

[OBUNKEHUA BHWU3 1 peanmsaumnmn Gurypbl «rososa —
PekomeHpauus: LOPT NAeUYM» KOTUPOBKM YCTPEMATCA BBEPX (BbIAYT U3
Uenb: 180 «dnara» HaBepx), TEKyLMA «LWOPT», Ha Haw

B3rnAaa, CTOUNT 3aMeHUTb Ha «JIOH».

Puc.2

4 Hours /SBER_p.MM 17:50 19.02.2018 - 13:50 12.04.2018 (MOW)
BarOHLC; /SBER_p.MM; Trade Price; 18:50 27.03.2018; 217,90; 218,60; 217,20; 217,20; +1,74; (+0,81%) Price
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4 Hours /SBER_p.MM 13:50 10.01.2018 - 18:50 30.04.2018 (MOW)
@)BarOHLC; /SBER_p.MM; Trade Price; 18:50 27.03. 2018 217,90; 218,60; 217,20; 217,20; +1,74; (+0,81%) Price
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CEBEPCTA/b:
TeKyw,asa ueHa: 865,40 He vycneB npucoeamHWUTbCs K TeKywwemy
OBWXKEHUMIO BHWM3, Mbl MpeasiaraeM aKTUBHbIM
MoapepiKKa: 768,60 n 860
CMeKyNaHTam A0MKAaTbCA TOFO MOMEHTa, Koraa
ConpoTtusneHue: 925 1 995 KOTMPOBKM KOMMAHMM BEPHYTCA Ha TeKyuime
TpeHa; dopmupyeTca YPOBHM NOCAE TOrO Kak AO0CTUTHYT 127,2% ypoBHA

®duboHauYuM, AUWHMIA  pa3  OoOKa3aB  Ham

PekomeHpaumsa: BE3 NMNO3NLINN o
cnpaseaMBOCTb HalWKnx paccyxKgeHnn n

Lenb: - KOHCTPYKLIMIA.

Daily /CHMF.MM 01.12.2017 - 28.05.2018 (MOW)
@)BarOHLC; /CHMF.MM; Trade Price; 27.03.2018; 873,0; 881,5; 865,4; 865,4; -1,9; (-0,22%) Price
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CYPIYTHE®TEIA3 AO:

Tekyuwiana ueHa: 28,30 OaHy n3 pasHoBuaHocTeln moaenemn
NPOAOMKEHUA  ABUMKEHUA  (KNPAMOYFONbHUK»

MoapepiKKa: 27,23 1 28 P pAMOY )
MOXHO pasriageTb Ha AHeBHOM rpaduke

Conpotusnenune: 29,601 31 CYPIYTHE®TEFA3a, «WOPT» MO KOTOPbIM Mbl

TpeHpa; dopmupyetcs OTKPbIAM B MOMEHT KacaHua 29,60 py6.

HanomHMM, 4To B  TOT  MOMEHT  Mbl
PekomeHpauuma: LWOPT

OPMEHTUPOBANMNCh Ha nponopuuu
Llenb: 26,25 rapMOHMYECKOM MoZeNK, B NpoLIecce peannsaLmm

KOTOPOIi aKUMM HedTerasoBoit KOMNAaHUU MOTyT

onyctntbea o 127,2% yposHA PnboHayuu.

Tem, KTO Haxogutca BE3 MO3UNUWN B paHHOM
CUTYaLMN, «LWOPT» CTOUT OTKPbIBAaTb B MOMEHT
npeogoneHuns 28 pyb6. Yto Kacaetcs pucKos, TO
3aWMTHBIN CTOM NPWKA3 A3AHHOW MO3ULMM CTOUT
orpaHuymTb 28,80 py6.

Daily /SNGS.MM 21.11.2017 - 28.06.2018 (MOW)

E)BarOHLC; /SNGS.MM; Trade Price; 27.03.2018; 28,300; 28,690; 28,065; 28,300; N/A; N/A Price
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ASPODNOT:

Tekywan yeHa: 154,25 NopaeprKaBwmm HaLwwu paccyxaeHus
OTHOCUTE/NIbHO TeKYLLEN KOHCTPYKUMM FpaduKa

Moanep:kka: 137w 152 (peub naet o nattepHe «ABCD»), mbl npeanaraem

ConpotusneHue: 168,60 YAEPKUBATb «LWOPT» Mo akuuam AspodnoTa Ao

Tpenga; dopmmpyeTcs 144 py6, KOTOpble, BO3MOMKHO, Mbl 3aZl€ACTBYEM

yXe anAa nrpbol Ha noBbileHKE.
PekomeHpauuma: LWOPT

Uenb: 144 p.s. B [AaHHbIK MOMEHT MO3UUMIO  MOXKHO
3aduKcmnpoBaThb ¢ Npubbiabio 4,4%.

Daily /AFLT.MM 18.10.2017 - 17.05.2018 (MOW)
\'ﬁ}rBarOHLC; /AFLT.MM; 27.03.2018; 157,20; 158,80; 153,75; 154,25; -3,00; (-1,91%) Price
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Moapepixka, ConpoTtuBrnieHue, Cron — npukasbl,
OMUTEHT TpeHn PexkomeHpaums
py6 py6 s py6
. [epxaTb «/IoHM»
TNykownn 3488 1 3 580,80 3950 dopmupyetcst Lien 4 150 py6 Hwxe 3 700 py6
o [epxaTb «wopT»
MarnuT 4 695 6 180 1 6 645 Mapatowmn Liens 3 600 py6 Bbiwe 5 250 py6
PocHedTb 300 u 310 337,25 1 345,50 MapatoLwmit Bes3 nosuumu -
[epxaTb «wopT»
HJIMK 139,15 157,45 dopmupyetcst Liens 105 py6 Boiwe 157,45 py6
[epxaTb «wopT»
Pycl'vapo 0,71 0,75151 0,80 ®opmupyeTcs Liens 0,64 py6 Bbiwe 0,7515 py6
[epxaTb «wopT»
C6epbank AO 240,50 n 249,90 270,25 n 281,85 dopmupyetcst Lien dukcaumm 220 py6 Boiwe 275 py6
[epxaTb «wopT»
C6epbark All 206,15 1 208,10 221,30 1 231,70 dopmupyetcs Lien dukcaumm 180 py6 Bbiwe 225,40 py6
CesCranb 860 925 1 995 ®opmupyeTcs be3 no3uumu -
[Jepxatb «LopT»
CypHedTeras AO 27,231 28 29,60 n 31 ®opmupyetcs Liens 26,25 py6 Bbiwe 29,60 py6
[epxaTb «wopT»
AspocnoT 137 n 152 168,60 ®dopmupyetcst Lien 144 py6 Boiwe 166,35 py6
BTb 0,047 0,0518 n 0,059 dopmupyetcst be3 nosunuum -
[Jepxatb «LopT»
[a3npom 127,75 n 135,50 149 n 151,75 dopmupyeTcs Liens 115 py6 Bbiwe 143 py6
[Jepxatb «LopT»
MTC 224,25 n 292 329,45 ®opmupyetcs Liens 180 py6 Bbiwe 329,50 py6
[epxaTb «10HM
'MK HopHwkenb 10 500 n 10 788 119301 12 155 ®opmupyetcs Liens 11 850 py6 Hwxe 10 700 py6
. [epxaTb «LwopT»
HosaTak 702,30 755 1 800 PacTywwmi Liens 710 py6 Bbiwe 766 py6
8

7 /4



https://www.alfadirect.ru/analyt

A POCCUUCKUU PbIHOK AKLLUIA

Anbda-baHk

Kasues AnaH. Beaywmnii aHanmutuk. Mocksa +7 (495) 974-2515 no6 8568

www.alfadirect.ru

KoHTaKTHasa nHpopmauma

Anbda-baHk (MocKsa) Poccua, Mocksa, 107078, np-T Akagemunka Caxaposa, 12

AHanuTUUYeCKuit otaen
TenedpoH/dakc (7 495) 795-3676
PykoBoauTenb aHaANTUYECKOro noapasaeneHus, Bopuc KpacHoxeHos
MeTannbl u ropHas gobbiya Bopuc KpacHoxeHos, K0nma ToacTbix
MaKpoakoHOMMKa HaTtanua Opnosa, Ph.D, Banepua Bonrapesa
MNoTtpebutenbckuii cektop, MHTEpHET AneKkcaHapa MenbHuKoBa, EBreHmit Kunuumc
AHanutuyeckas noaaepKa poCCUMCKUX KAUEHTOB lenbapl CotoHos, AnaH Kasues
MNepesog, AHHa MapTblHOBa
Pepaktop [oH Bonw
TexHnyeckan nogaeprkka [Oenuc fopodees

Toprosble onepauuu U Npoaarku
TenedoH (7 495) 223-5500, (7 495) 223-5522
Mpoaakn pocCUMCKUM U MHOCTPAHHBIM KAMEHTaM KoHctaHTuH Wanwapos, AnekcaHap 3opos
I'pynna npogax Anbda-Aupekt (7 495) 795-3680

NpuHa Pageesa, Banepuii KpemHes, Onbra babuHa

i 1 matepuan np AO «Anbda-BaHk» (ganee — «Anbda-baHk») ans pacnp B Poccuiickoii @ OH He ana cpeaun

YacTHbIX UHBECTOPOB. HecmoTpa Ha To, uTo B A ma L) y "3 UCTo! pbie, no Anbda-baHKa, ABNAIOTCA HaAEKHbIMY,

Anbda-baHK, ero pyKoBoasALMe U NPouMe COTPYAHUKN HE AENal0T 3aAB/IEHNI 1 He AaloT p HU B Np HU B # popme, OTHOCHTE ILHO CBOEI OTBETCTBEHHOCTY 33
TOYHOCTb, NO/IHOTY TaKOM MHBOPMALUN U OTCYTCTBUE B A4 marep a 60 c #. llo6an undop 1 nto6ble CyXAeHNA, NPUBEAEHHDIE B AAHHOM
MmaTtepuane, MoryT 6biTb 6e3 npeaynp . Anbda-BaHK He faeT 3aBepeHuit U He 3anBNRAET, YTO Y yTbie B A marep 6ymaru n/unm cyaeHna

npepHasHaueHbl AnA BCEX ero noayyareneii. [laHHbIi# matepuan u co, B HeMm ¢ HOCAT UCKAIO! bHO MHOP i1 XapaKTep U He MOryT PaccMaTPUBATLCA HU
KaK npuraawenue uam nobyxaexue caenatb opepry, HU Kak Npocb6a KyNuUTb MAK NPOAATH LieHHbIe 6yMmaru unu gpyrue GUHAHCOBbIE MHCTPYMEHTDI, MM OCYLLECTBUTb KaKyH0-1M60 UHYI0

WHBECTULMOHHYIO AEATENbHOCTb. ANbda-baHK U C HUM , PY cotp nnp coTpyal BCEX 3TUX CTPYKTYP, B T.4. IMLA, yyacTeyiowWwme B
NoAroToBKe M M34aHUM AAHHOTO MaTepuana, MoryT UMeTb OT € MapkeT-meit a MHOTAA M BbICTYNATb B KaYecTBe TAKOBbIX, a TAKKE B KAaUecTBe KOHCY/bTaHTOB, 6poKkepos

WUnu npe, Tenei KOro unmn 0 6aHKa B OT 6ymar, ¢ IX UHCTPYMEHTOB UK y YTbiX B martep nubo
BXOAUTb B OPraHbl YNPaBAEHUA TaKUX . L 6ymarm c IOM B MHOCTPaHHOI Ba/loTe NOABEPKEHbI KONEGaHUAM BaNIOTHOTO Kypca, KOTOpble MOTYT NPUBECTU K

CHUWXXEHMIO UX CTOUMOCTH, LiEHbI UM AOXOAA OT B/IOXKEHMIA B HUX. KpOoMe TOro, MHBECTOpbI, BKAaAbIBalOWMeE CPEACTBA B LieHHble 6ymaru Tuna AZLP, c b p B

3aBMCUMOCTM OT KYPCa MHOCTPAHHBIX BaNIOT, NPUHUMAIOT Ha ce6a BaNIOTHbINA pUCK. UHBECTULMM B POCCUM 1 B pOCCUIiCKME L 6ymaru €0 3Haum

NO3TOMY MHBECTOPbI, NPEKAE YeM BKNAALIBATL CPEACTBA B TakMe Bymaru, AOMKHbI Np ucc. M 3yunTs Kue M pUHAHCOBbIE NOKasaTenu
camocTosTenbHo. UHBECTOpbI y co GUHAHCOBBIMM KOHCYNITAHTAMM PUCKM, ¢ Takum npno6p . Anbda-BaHK 1 UX OMepHUE KOMNAHWUN MOTYT
ny6AMKoBaTb AaHHbIV MaTepuan B Apyrux crpaHax. MockonbKy pacnp paHHoM ny6 Ha TEPPUTOPUN APYFUX FOCYAAPCTB MOKET 6bITb OrPaHNHEHO 3aKOHOM, NLA, B

ubem p OKaXeTea A p [AOMKHBI 6bITb UHDOPMMUP 0 TaKkuX orp: 1 cobnoaate ux. Nliobbie cnyyan Hecob a0 AEHNA YKa3aHHBIX OFPaHUYEHUI

MOTYT PaccMaTpUBaTbCA Kak Hapy 3aKoHa 0 6ymarax u Apyrux cOOTBETCTBYIOLMX 3aKOHOB, AEHCTBYIOWMX B TOI MAM MHOI cTpaHe. MpuMeyaHue, Kacaloweeca
3aKoHogatenbctea CLUA o 6ymarax: y6 P A B CLLUA i Alfa Capital Markets (USA) Inc. (aanee “Alfa Capital”), asnsaoweiica gouepHei

KoMnaHueli Anbga-rpynn, NocToNbKy, NOCKONbKY 3TO paspelleHo 3aKoHoAaTenbcTBoM CLUA no ueHHbIM 6ymaram U Apyrumu COOTBETCTBYIOLMMM 3aKOHAMM 1 NONOKEHNAMMU. B aToi

cBa3u Alfa Capital HeceT oTBeTCTBEHHOCTb 3a Cf AaHHOrO UCC, Juua Ha Tepputopum CLLIA, y A y y6. n y ITb CAENKY C
TOW MK MHOW LeHHOI Gymaroii MM GpUHAHCOBBIM MHCTPYMEHTOM, aHa. y B HeW, AenaTtb 3TO TONbKO nocne y 06 aTom npeg; Alfa Capital B CLLA.

NMo6ble cnyyaun Hecob. orp: i moryT paccmar A KaK Hapy Aatenbctsa CLUA o ueHHbIx 6ymarax.

L yp n B HacToALy 6 MOTYT OT/IM4aTbCA OT B3rNAA0B LieHTpa Makpo3KoHOMUUecKoro nporHosa AO «Anbda-BaHK» Ha PpOHe KPaTKOCPOUHbIX

[ WNBHbIX TP B MHBEC WHCTPY

&

© Anbda-baHk, 2017 r. Bce npasa leHep: LB P® Ne 1326. H LKA OTYET U C A B HeM UHG ABNAIOTCA UCKNIOYUTENBHOM
cobcTBeHHOCTbIO Anbda-BaHKa. H HHOE KC , BOCNp CTBO M pacnpocT HaCTOALLEro maTepuana, YacTMYHO UM NONHOCTbIO, B OTCYTCTBUE

paspeweHun Anbda-baHKa B NMCbMeHHO GpopMe CTPOro 3anpeLeHo.
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