'\Q/

%
DUKASCOPY

RESEARCH PRODUCTS

USD/RUB EUR/USD GBP/USD USD/JPY XAU/USD

TexHnyeckmm AHanu3s




£ DwAscoPY

Swiss Forex Bank & Marketplace

Py6bab Tepsaer pasHoBecue

& TEXHUYECKUWA AHANU3

cpeaa, 31 asrycta 2016 .

07:30 GMT
‘ USD/RUB [HesHoii rpadpmk  Teryuian ueHa 65.24
; «Ce200HAa 31 as2zycma ympeHHee CHUX(eHUe Kypca doanapad RS (14)
! MoXem npodoaHumsca 00 3aKpbIMua mopaoeozo OHA. TpeHda ” i MPOrHO3bI
He 6ydem 8uOHO, NOKA He 8bilidem om4yém no amepuKaHCKoOMy " Ine. 16 | 4ke.16 | 1ks.17
PbIHKY mpyoa». 7236
—Bnaducnas AHmoHos (no mamepuanam Regnum) 72.36
716
u 0630p | 7108
71.07
Topru no pybato Byepa 30 aBrycra 3aBepINANCL B MUHYce. Poccuiickas
Ba/Il0Ta MoJelleBena K amepuKkaHcKomy gonanapy Ha 0,77% po 65,25 | sos
pybnein. OTmeTKa B 65 pybner 6bina npoiigeHa Ha ¢oHe pesKoro
nageHnAa LueH Ha Hed)Tb nocne BbIXOoAa CUNbHOM aMepMKaHCKOl‘;I 655
CTaTUCTUKMWN. O,CI,HaKO HE3HAYUTENIbHYIO NOALOEPHKKY py6mo MOXeT
OKa3atb MuHPMH P®P. BegomctBo AHEM npoBeaET ayKUMOH MO o 11k ﬁk Y
pasmeweHnio OP3 Ha 15 mapa. pyb. Tem He meHee, NageHWe UeH Ha | — ' ' ' ' T :
| ‘ 66.65
HedTb HUKe 48 pyb. OTKPOET gopory Aonnapy K 66 pybaam. 66.45
o | 65.98 i l | L |
[ | HaCTPOEHMe Tpeungepos i ‘ rﬁ I
Jona AAWHHBIX NO3UUMA Ha pblHKe SWFX nogHsnacb M Ha OaHHbIM I I 65 .
MOMEHT paBHa 73%. e /;_ 64.72
l*” 64.13
| 63.42 |
63.13
CeHTUMeHT CerogHa Buepa 5 aHem T THT p'x i
Mo3nunmn 46% 48% 48% //
62.15 N
Opaepa 62% 62% 60%
UHpgukartop 1 peHb 1 Hepena 1 mecay,
MACD (12; 26; 9) Mokynatb Mpoaasatb Mokynatb EI] YposeHs O6ocHoBaHue
RSI (14) HeWTpanbHo HelTpanbHo HelTpanbHo H R3 66.65 HepenbHan R3
~ Stochastic (5; 3; 3) . Mpopaasats Mpoaasatb Mpoaasatb m R2 65.94 HepenbHana R2; aMHuA BonnmHaxepa
ADX (14) HelitpanbHo HelitpanbHo Mokynatb
ccl (14) MToonghaTs R panbHO B 0o b Ho R1 65.10/30/39 100-aHeBHaa SMA; mecauHas PP; HegenbHaa R1
AROON (14) MokynaTb MokynaTb MokynaTtb H S1 64.72/75/64.59 HepenbHas PP; 20/55-gHeBHas SMA
Alligator (13; 8; 5) HeliTpasbHo MpoaasaTtb MokynaTb mS2 64.13 HepenbHas S1
SAR (0.02,0.2) i ynaTe MBI inarb S3 63.46/43/57 HepenbHas S2; mecayHas S1; aMHua bonnmHaxkepa
ArpermpoBaHHbIi - - A
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cpeaa, 31 asrycta 2016 .

EUR/USD [HesHoi rpadmk  Terywan ueHa 1.1147 07:30 GMT
anepedu Hac oxcudaem nepuod ycuneHus amepukaHckozo | omeee |  TIPOFHO3bI
onnapa)). - CONPOTHBNEHME
-ZlaHusnb Kamyue (no mamepuanam Ryb.ru ) Jre 10 e 16 e 17
11471 ) ;
06 ~ \
u 30 I .
p | 1.1375 | | \_'\ | | 1.14 1.14 1.14
Kypc amepuKaHCKOM BantoTbl BO BTOPHWUK Pa3BMBAA BOCXOXAEHME K \
OCHOBHbIM MMWpPOBbIM  BaAlOTaM, MpPU 3TOM AOCTUTHYB HOBbIX * “ I \ %l
MaKCMMYMOB MOC/Me  A@HHbIX, KOTOPbIE YBEAWYMBAKOT  LWAHChl 27 ' ‘ “| ; T - 'i
\ 1.1244
nosbllweHna 6a3oBon npoueHTHoM ctaBkn ®PC CLUA B ceHTAbpe. ' *
Takum o06pasom, BYepa Mbl HabAOAANU CHUNKEHWE EBPOMNENCKOM | 1
Ba/IlOTbl K A0NNapy Ha 46 NyHKTOB. BantoTHaa napa EUR/USD ycuneHHo
TecTMposana yposeHsb 1.1132, Ha KOTOPOI PacMoNOKMNACk HeAenbHaA | 11132
S1, HO TaK M He cymena 3aKpenuTbCA HUXKe JaHHON OTMeTKU. B cayuae 7 11069
ecnn napa npobbeT JaHHY NOAAEpPKKY, TO OTKPOeT pgna Hee o o o
BO3MOHOCTb HaLENNTbCA Ha mecAYHyto PP Ha 1.1107. [
m HactpoeHue Tpeingepos
| 1.0893
Jona AnAnHHBIX No3Muuii Ha pbiHKe SWFX BO3pocna M Ha AaHHbIN
MOMeHT paBHAaeTca 41%.
| 1.0796 1.08
CeHTUMEHT CeroaHs Buepa 5 aHe
Mo3ununmn -18% -22% -24% o e
Opaepa -12% 6% -30% e ' '
UHpukatop 1 peHb 1 Hepensa 1 mecay,
MACD (12; 26; 9) MokynaTtb MokynaTtb Mpoaasatb Em YposeHb O6ocHoBaHue
RSI (14) HelitpanbHo HevitpanbHo HelTtpanbHo H R3 1.1244/63 HepenbHas PP; mecayHasa R1
Stochastic (5; 3; 3) HelTpanbHo Mpoaasatb Mpoaasatb " R2 1.1211/17 20/100-aHesHan SMA
ADX (14) HelTpanbHo HelTpanbHo HelTpanbHo N 11151 - SMA
CCl (14) MokynaTtb Mpopasatb HeltpanbHo : ~AnesHan
AROON (14) MoKynaTb MoKynaTb MokynaTb H S1 1.1132/07 HepnenbHaa S1; 200-aHeBHaa SMA; mecayHaa PP
Alligator (13; 8; 5) HelitpanbHo MokynaTb MNpopaBaTb mS2 1.1069 HeaenbHas S2
SAR (0.02; 0.2 1l N Mn
( ! ).. fgadeare RUynaTh Ruynaro S3 1.1037/17 JInHuAa bonnnHaxepa; mecayHaa S1
ArpernpoBaHHbIN A A -
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«PyHm domieH mopeoeameoeca Huie, yyumelieas, umo 07:30 GMT

doxodHocmb bpumaHckux 2ocobauzayuii nadaem. Ce200HAWHUL
omyem no poiHKy mpyda, CKopee ece20, oKaxemcsa cAabbiM, HO Ha
amoli Hedene 8 yeHmMpe 6HUMAHUA 8bixo0AwWuUli 8 yemeepa UHOEKC s
desnoeoli akmueHocmu 8 NPou3800CMBEHHOM CEKMOope ».
-Kamu JlueH (no mamepuanam Investing.ru) ' ' ' ' ' ' 1.53 1.53

Tekywan ueHa 1.3090

MPOIHO3bI

3 ks. 16

MOAAERHHA &
CONPOTHBEHWE

4 ke. 16 1ke. 17

m 0630p

B TeueHue BYepalwHero Toprosoro AHA 6pMTaHCKaﬂ Basl0Ta CHOBA

1.49 1.49

| 1.a017

OKa3a/saCb noAa CU/IbHbIM daBNEHUNEM. Oqepep,Hble MUHUMYMbI Heaenun 1.46

| 1.4534

el

| 1.3760

1.45

6bINM BbI3BaHbl HEFATUBHbLIMU AAHHbBIMM CO CTOPOHbI BeNIMKobpuTaHum,

a UHTEepec K Aonnapy B CBOKO oO4Yepeab NOBbLIWAETCA Ha d)OHe 1.43

1.42

YBE/IMUMBAIOLLMXCA OXKUAAHUIN MOBbIWEHMA NPOLEHTHOM cTaBkn OPC B
3TOM rogy. WHCTpYMeHT npoAonKaeT TOproBaTbCA Ha YPOBHAX

BYUEpalUHEero AHA, rae 6AnMKallas AMHAA NOAMAEPXKKM 3TO HeAe/bHasA

S1, B TO BpemMsi Kak COMPOTMB/IEHWE NPeACTaBAeHO HeAeNbHON U
mecssYHon PP Ha otmeTkax 1.3152/70. OTKpbITME KOPOTKUX MO3MLMIA

1.3386 1.3396
MOXKeT bbITb PeKoOmMeHO0BaHO. |
m HacTtpoeHue Tpengepos . CH —
[lona AAVHHBLIX NO3MUMI Ha pbiHKke SWFX nogHAnacb M Ha AaHHbIA '
]| 1.2908
MOMeHT paBHAeTcAa 48%.
| 1.2620
CeHTUMeHT CeropgHsa Buepa 5 aHewn
MNosnunun -4% -6% -12%
Opaepa 4% -4% 10% 1.2237
UHpgukaTop 1 peHb 1 Hepena 1 mecay,
MACD (12; 26; 9) MNokynaTb MNpopasatb MNpopasatb m] YPOBEHb O6ocHoBaHue
RSI (14) HenTpanbHo MokynaTb Mokynatb m R3 1.3396 HepenbHaa R2
Stochastic (5; 3; 3) HenTtpanbHo MNpopasatb HenTtpanbHo HepenbHaa R1; nuHua Bonnunaskepa; 23.60% dubo; 55-
~ADX (24) \ HeliTpanbHo Mpoaasath HelTpanbHo u R2 1.3255/1.3322 AHeBHas SMA
CCi(14) | HeifitpanbHo HeiiTpanbHo Mokynatb R1 1.3152/70 HegenbHas v mecsuHan PP
AROON (14 n n Mn
" sl OKYR@T> gnare gynar H S1 1.3076/25 20-pHeBHaa SMA; HegenbHana S1
Alligator (13; 8; 5) HelitpanbHo Mpopasatb MpopasaTb
SAR (0.02; 0.2) MokynaTb MpoaasaTb NpoaasaTb m S2 1.2908/1.2860 HepenbHaa S2; ninHunAa bonnHaxKepa; mecadyHasa S1
ArpernpoBaHHbIi A N - S3 1.2798/81 MuHuMym ntona; HegenbHaa S3

)
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«Ha napy noenusanu HedaeHue 3aA6/€HUA AMNOHCKUX YUHOBHUKOS. USD/IPY [nesHoii rpadmk  Tekyuias ueHa 103.12 07:30 GMT
; Mpedcedamenv baHka fAnoHuu Xapyxuko Kypoda 3aseus, 4ymo Rsl (14)
| MOHemMapHas NoaAUMuUKa ewe He ucyepnana cebs, a e4yepa 2aaeHblii " Tonneea s MPOrHO3bI
‘—Il cekpemape Kabunema muHucmpoe Anornuu Ecuxuds Cyza 3asneun, o 3k8.16 | 4ke.16 | 1ke. 17
4umo npasumesnbCmeo 6HUMamesibHoO cnedum 3a PbIHKGMmU U 11000 ) ) ) ) ) ) )
eantomamu». —Kamu Jluer (no mamepuanam Investing) 119 119
m 0630p
. | 116.49
BO BTOPHUK UHCTPYMEHT YAUBUA TPENAEPOB CBOMM PE3KMM POCTOM, C =
NErKocTblo NPobus HegenbHyo R1 M NOYTM YTO AOCTUrHYB HEAENbHYIO 115 | 115
R2 Ha otmeTKe 103.25. [laHHbI pocT 6bl1 CNPOBOLMPOBAH BbIXOAOM
[AHHbIX C ANOHCKOM CTOPOHbI. COrnacHO MM, pacxogbl A4OMOX03SAMUCTB
112
cokpatnamucb Ha 0.5% 3a rof no cpasHeHWO ¢ NPorHosom B 0.9%. s 1
bonee TOro, ponnap nNoAy4YMn NOAAEP)KKY Mocne  BbIxoaa 110
MNONIOKMTENBHOTO  OT4eTa no Joseputo notpebutenen 8 CLWIA. o

Mpobutne HegenvHot R1 wunm otmetkm 102.5 cumBonusmpyer
BOCXOAAWMNA TpeHa n B3aTUe yposHA 103. Ecnm aBukeHue BBepx

NPOAONKMTCA, Napa BbIMAET U3 HUCXOAALLEFO KaHana. o '* ' ' L05.50
m HactpoeHue Tpeiigepos |+“+-
| 103.97 L |
Jona gavHHbBIX NO3UUMA Ha pbiHKe SWFX ynana u Ha AaHHbIN MOMEHT
A
paBHseTCcA 66%. \—’l’r 102.85
e “*"T * 101.27
CeHTUMEHT CeropHs Buepa 5 AHel u ++$¥Tp .
MNosununu 32% 34% 36% oo ST
Opaepa 34% 26% 52% '
UHpukartop 1 peHb 1 Hepensa 1 mecay, 06
MACD (12; 26; 9) MpoaasaTb Mpogasatb Mpopasatb m YposeHb OCHOBaHue
RSI (14) HelitpanbHo HeltpanbHo Mokynatb H R3 105.50 100-gHeBHasa SMA
Stochastic (5; 3; 3) MpopaBatb HelitpanbHo HelTtpanbHo = R2 104.55 HegenbHas R3
Heir
ADX ) SUTpanbyp [goaaeate flzazcaTe JInHuAa bonnnHaxkepa; mecayHasa PP; HegenbHaa R2; H1ucxoaa-
CCl (14) MpopasaTh HeliTpanbHo MokynaTb R1 103.13/57 W Tpena
AROON (14) Mokynatb MoKynaTtb Mokynatb _
- - N S1 102.85/55 55-gHeBHan SMA; HegenbHaa R1
Alligator (13; 8; 5) HenTtpanbHo lNpopasatb lNpopasatb
SAR (002’ 02) no_KynaTb ﬂpOAaBaTb I_lpop,aBaTb mS2 10127/24 ZO-AHEBHaH SMA, HeaenbHaA PP
ArpernposaHHbii 4 N =4 s3 100.55 HepenbHas S1

[ 'bpy Bank SA, Route de Pre-Bois 20, MexayHapogHbii LleHTp Cointrin, Bxog H, 1215 *eHesa 15, Lseliuapua Ten: +41 (0) 22 799 4888, dakrc: +41 (0) 22 799 4880
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. XAU/USD fHesHoii rpaduk  Tekywan yeHa 1313.62 07:30 GMT
«NHeecmopbl 6ydym u3yvyamoe KaxObili nokazamesnv, xcenas E—
noAy4uUMb OpueHmMup OMHOCUMENbHO CPOKOE MO6bIWEeHUs T nopneemKa & MPOITHO3bI
cmaeok. K coxcaneHulo, 3mo o3Hayaem, 4mo pbIHOK 30/a0Ma o ot | tme | 1
6y6em ocmaeamesca Cﬂa6bIM, U Mbl OOMIHbI mopzoeameo 129501
ucxo0s u3 3mozo». '
-f136ud Frceemm (no mamepuanam Rosinvest.com)
1364.39
m 0630p '
LleHbl Ha 3010TO BO BTOPHMK 3aBEPLUUAN TOPTU HA HOBOM 2-MECAYHOM 134531
MUHUMYME, TaK KaK ornaceHusa OoTHocuTenbHo 6onee ckoporo, yem “*7°
0’XMAaN0Cb, MNOBbIWEHMA NPOLEHTHbIX cTaBoK B CLUA okasbiBatoT 1325
AaBNneHNE Ha CNpPoOC Ha 3TOT ﬂ,paFOLl,eHHblﬁ meTann. Takum o6pa30M, 1303.13 ‘ i ;;;"5‘3;
3aBepwuanck Toprn Ha yposHe 1,309, rae napa cymena nepeceyvb ”TT ;;
{
HegenbHyto S1, KoTopaAa pacnono)unacb Ha oTtmeTtke 1,310. mm_+ f"
[MoBbllleHUe CTaBOK OKa3blBaeT AaB/1eHne Ha CTOMMOCTb 30J10Ta, TakK “ /
KaK 3TOT ﬂ,paFOLI,eHHbIl‘;I MeTann He NPUHOCUT CBOUMM JeprKaTenAaM |
|1241.88 1250 1250
NPOLLEHTHOro A0X0A4a.
m HactpoeHue Tpeiiaepos 1220
|1211.25
Jona AnnHHBIX No3Muuii Ha pblHKe SWFX BO3pocna M Ha AaHHbIN 1200 | 1200
MOMEHT paBHAeTcA 48%. ~ |
|1180.63 11
CeHTUMEHT CeroaHs Buepa 5 aHe
_49 ) -89 1155
Mo3nunmn 4% 8% 8% I i e
Opzepa 4% 22% 24%
UHpukartop 1 peHb 1 Hepensa 1 mecay,
MACD (12; 26; 9) MpoaasaTb MoKkynaTb MoKkynaTb EI] YpoBeHb O6ocHoBaHue
RSI (14) HelTpanbHo HelTpanbHo HelTpanbHo il B R3 1,345.31 Mecaunas PP
Stochastic (5; 3; 3) HentpanbHo MNpopasatb Mpopasatb 0l
—— = 3 = = = M R2 1,327/37 HepenbHasa PP 1 R1; 20/55-aHeBHaa SMA
ADX (14) HelitpanbHo HeltpanbHo HeltpanbHo
CCl (14) MoKynaTb HeliTpanbHo HeliTpanbHo Rl 1,315.53 MecauHan S1
AROON (14) MokynaTtb MokynaTb MokynaTtb N S1 1,310.87 HepenbHas S1
Alligator (13; 8; 5) MpoaaBaTtb MokynaTb MokynaTb S 1,305.01 JuHus BonamHakepa
SAR (0.02; 0.2) Mpopasatb MokynaTtb Mokynatb s3 1301.13 Hepenbhan 52
- ArpermpoBaHHbii - A A

py Bank SA, Route de Pre-Bois 20, MexxayHapogaHbiv LieHTp Cointrin, Bxoag H, 1215 XeHesa 15, Lsenuapua ten: +41 (0) 22 799 4888, dakc: +41 (0) 22 799 4880
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OB bACHEHMUA

CurHanbl

= [lokynaTtb — napa GUKCUPYET YETKUI BOCXOAALLNIA TPEHA,

= [lpogaBaTb — Napa GUKCMPYET YETKUIA HUCXOOALLMI TPEHS,
= HelTpanbHblii — NO Nape He MMeeTcA KOHKPETHOro TpeHaa
= ¥ _cpegHee 3HaYeHue 3a Noc/eAHME ABE HeAeNN

Fpadpuk

. —lMNpocTaa cpegHAa ckonb3Awana 3a nocneaHue 55 nepuonos
=  SMA (200) — NpocTas cpeaHAs cKosb3Alan 3a nocnegHue 200 nepnoaos

UHaukaTopbl

=  MACD - CxoxaeHune/PacxoxaeHne cpeaHux ckonb3awmx (aHrn. Moving average convergence divergence) — MHAWKATOP CUJIbl M HanpaBAeHUA TpeHaa

= RSI—WHAeKc oTHocUTenbHOM cunbl (aHrn. Relative strength index) — cpaBHMBaeT BeNMUYMHY HEAABHETO NPUPOCTA K HEAABHMM NOTEPAM B MOMbITKE ONPeAeNnTb YCA0BUSA, MPU KO-
TOPbIX aKTUB «NepenpoaaH» UAK «nepeKkynaeH»

= Stochastic — CToxacTUYeCKUiA OCUUANATOP — TEXHUYECKUI MHAMKATOP CUIbl U HanpaBaeHUA TPeHAa, KOTOPbI CPaBHUBAET LieHY 3aKPbITUA BaJIlOTHOM Napbl U eé LL,eHOBOW AMana-
30H 3a YCTAHOB/IEHHbIN Nepuos BpeEMEHU

=  ADX-— CpeaHuit MHAEKC HanpaB/ieHHOoro ABuXKeHus (aHrn. Average directional index) — uHauKaTop cunbl TpeHaa

= CCl— UHpeKc ToBapHoro KaHana (aHrn. Commodity channel index) — ocumnnaTop, MCNob3yemblii B TEXHUYECKOM aHaan3e, 4Tobbl MOMOYb ONpesenTb, Koraa napa
«nepekynieHa» uan «nepenpogaHa»

= SAR - LleHa ocTaHOBKM 1 pa3BopoTa (aHrn. Stop and reverse price) — TpeHAOBbI MHAMKATOP — NOKa3blBaEeT Hamnpas/ieHWe TpeHaa

= AROON — n3amepseT cuny TpeHaa U BEPOATHOCTb ero NPOAOIKEHMA

= Alligator — TpeHZ0BbIN NHAMKATOP, KOTOPLIA AEMOHCTPUPYET HANNYME TPEHAA U €ro Hanpas/ieHue

MporHo3bl

TpeTtuit KBapTuab — oTaenseT 25% cambix BbICOKMX
NpOrHo3oB

Bmopoli Keapmuse — CpefHAA LeHa, 0CHOBaHHas
frm— Ha 0XXMAAHWUAX MHAOYCTPUMK

Mepeseoili KBAPMUAL — OTAENAET 25% CaMbIX HUSKUX
NPOrHo30B

Dukascopy Bank SA, Route de Pre-Bois 20, MexayHapoaHbii LieHtp Cointrin, Bxog H, 1215 *eHesa 15, LLseiuapus ten: +41 (0) 22 799 4888, dakc: +41 (0) 22 799 4880 research@dukascopy.com
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AHHaA CMMOHAH Hawa aHanutuka:
TexHU4YeCcKum aHanams

KopoTKne HOBOCTH
Toprosbie naeun no durypam
KatepuHa ®pyne KBapTaNbHbIM OTYET

katerina.frule@dukascopy.com MporHo3bl coobLiecTsa

anna.simonyan@dukascopy.com

NMonesHble CCbINKU:
FXSpider oHnaH HOBOCTH
B

BebuHapsbl

[padwku

NHAOeKc BantoT

CoT oTt4éTnl

[MMBOT YPOBHM

CeHTMMEHT pblHKaA
JKOHOMMYECKUIN KasleHaapb
CurHanbl

OroBopKa

Bca nHdpopmaumsa B 3TOM CTaTbe, BK/AKOYAA MHEHMA, MoKasatenu v rpaduku, npeaocTaBieHa TOMbKO B LENAX O3HAKOM/IEHMSA, MU HE MOXeT bbiTb
MHTEPNPETUPOBaHa Kak pUHaHCOBbIN coBeT. Dukascopy He HeceT OTBETCTBEHHOCTM 3a NOJIHOTY UAM NPABUILHOCTb N060M MHPOPMaLMKM, coaepXKalleinca B
3TOM cTaTbe. PUHAHCOBbIE NOKA3aTeMn, YKa3aHHbIe B 3TOM CTaTbe He Bblan NpoBepeHbl KomnaHue Dukascopy. B3rnsabl, MHEHMA M aHaM3bl NPUHAANEKAT
aBTOpaM CTaTbM, U He Bblan cornacosaHbl ¢ Dukascopy.

Dukascopy oTKasblBaeTca OT /t0ObIX FapaHTUIN, BbIPA*KEHHbIX WAW MOAPA3YMEBAOWMXCA, HO, HE OrpaHWYMBAACb 3TMM, KacaTeslbHO NPUroAHOCTU ANA
TOProBAN UAM NPUTOAHOCTU ANA ONpeaeneHHON Uenu, B OTHOWEHUM Bcen MHPopMmaumm B 3Tol ctatbe. Dukascopy He Npu Kaknx 06CToATENbCTBAX HE HeCceT
OTBETCTBEHHOCTb 3a /it0Oble MpAMble, HEMpPAMble, KOCBEHHbIE, 3aBUCALIME, HENpeaBUAEHHbIE, UAM Ntobble Apyrne yObITKU, NOHECEHHble B CBA3U C
MCNO/Ib30BaHMEM 3TOM CTaTbM.
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